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ABSTRACT

Since the establishment of the sci-tech innovation board, the government lacks effective means to supervise the market
risk of the sci-tech innovation board, and it is difficult for investors to accurately grasp the risks in the market. But now,
the research on the systematic risk of the sci-tech innovation board is a blank, and the existing research has not provided
help for the government regulation and investors to quantitatively measure the risk degree of the sci-tech innovation
board market. Based on the critical weighting method, this paper establishes the financial pressure index (FSI) of the
sci-tech innovation board market by using six indicators, such as volume decline, stock index amplitude, stock index
decline, liquidity decline, stock market turnover rate, and the average value of predicted predicted return on equity, to
comprehensively measure the financial pressure faced by the science and technology innovation board market.
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